


































































































































































































Los Angeles County Treasurer

Pending Transactions Detail Report

As of 06/30/19

Attachment XVIII

Settle Counter Instrument Maturity Purchased

Date Party ID Description Rate Date Price Par Principal Interest

NTRD - PSI NON-TRADING

07/01/19 FEDERAL HOME LOAN MTG 111043 FHLMC 2.25 (CALLABL 2.250 07/01/24 100.000 $25,000,000.00 $25,000,000.00 0.00

07/10/19 FEDERAL HOME LOAN MTG 111044 FHLMC 2.25 (CALLABL 2.250 07/10/24 100.000 $25,000,000.00 $25,000,000.00 0.00

07/08/19 FEDERAL HOME LOAN MTG 111093 FHLMC 2.20 (CALLABL 2.200 07/08/24 100.000 $25,000,000.00 $25,000,000.00 0.00

07/01/19 OLD LINE FUNDING LLC 111108 OLD LINE FUNDING LL 2.300 08/06/19 99.770 $50,000,000.00 $49,885,000.00 0.00

07/01/19 NATIXIS NY BRANCH 111117 NATIXIS NY BRANCH C 2.380 08/01/19 99.795 $50,000,000.00 $49,897,527.78 0.00

PSI Non-Trading Total $175,000,000.00 $174,782,527.78 0.00

Totals $175,000,000.00 $174,782,527.78 0.00
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